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1.0verall Company

(1) Securities (Overall Company)

(i) Valuation Gains/Losses on Trading-Purpose Securities (Overall Company)

(Millions of yen)

Category

As of September 30, 2009

As of March 31, 2009

Balance sheet amount

Net valuation gains/losses
recorded in income

Balance sheet amount

Net valuation gains/losses recorded
in income

Trading-purpose securities

312,867

48,257

283,272

(77,934)

(ii) Fair Value Information on Securities (Overall Company)

a. Fair value information on secutirites with market value (except trading-purpose securities)

(Millions of yen)

As of September 30, 2009

As of March 31, 2009

Carrying Net unrealized gains/losses Carrying Net unrealized gains/losses
category value  BefOr®) o value Unrealized| Unrealized value  Befor®) o value Unrealized| Unrealized
mark-to- mark-to-
market gains losses market gains losses
Held-to-maturity securities 1,777,800 | 1,782,419 4619 | 16,237 | 11,618 | 1,399,011 | 1,425,713 26,702 | 28,991 2,288
Policy reserve matching bonds - - - - - - - - - -
Stocks of subsidiaries and ] ] ] ] ] ] } ] } }
affiliated companies
Auvailable-for-sale securities 1,418,477 | 1,470,671 | 52,194 | 60,838 8,644 | 1,675,529 | 1,699,732 24,202 | 56,286 | 32,083
Domestic bonds 1,325,098 | 1,369,963 | 44,865 | 50,807 59411 1,546,918 | 1,573,911 26,993 | 51,624 | 24,630
Domestic stocks 40,704 48,499 7,795 8,978 1,183 56,950 58,371 1,421 4,510 3,088
Foreign securities 47,486 46,072 (1,413) 100 1,514 64,210 60,569 (3,641) 150 3,791
Bonds 47,486 46,072 (1,413) 100 1,514 64,210 60,569 (3,641) 150 3,791
Stocks, etc. - - - - - - - - - -
Other securities 5,187 6,134 946 952 5 7,450 6,879 (570) 1 572
Money claims purchased - - - - - - - - - -
Certificates of deposit - - - - - - - - - -
Others - - - - - - - - - -
Total 3,196,277 | 3,253,091 | 56,813 [ 77,076 | 20,262 | 3,074,540 | 3,125,446 50,905 | 85,277 | 34,372
Domestic bonds 3,061,233 | 3,108,506 | 47,273 | 64,833 | 17,559 | 2,904,503 | 2,958,363 53,860 | 80,615 [ 26,755
Domestic stocks 40,704 48,499 7,795 8,978 1,183 56,950 58,371 1,421 4,510 3,088
Foreign securities 89,152 89,949 797 2,311 1,514 105,636 101,831 (3,805) 150 3,955
Bonds 89,152 89,949 797 2,311 1,514 105,636 101,831 (3,805) 150 3,955
Stocks, etc - - - - - - - - - -
Other securities 5,187 6,134 946 952 5 7,450 6,879 (570) 1 572
Monetary claims purchased - - - - - - - - - -
Certificates of deposit - - - - - - - - - -
Others - - - - - - - - - -

Notes 1. The above table includes assets such as certificates of deposits which are permited to be treated as equivalent to securities defined in the Financial Instruments and Exchange

Law of Japan.

2. Carrying value before mark-to-market and net unrealized gains/losses on monetary trusts, including items other than trading securities, amounted to ¥490,631 million and

¥14,149 million.

3. Carrying value before mark-to-market represents the amount after deductions for depreciable costs and impairment losses, before mark-to-market.




b. Carrying value of the securities without market value

(Millions of yen)

Caregory

As of September 30, 2009

As of March 31, 2009

Held-to-maturity securities

Unlisted foreign bonds

Others

Policy reserve matching bonds

Stocks of subsidiaries and affiliated companies 13,047 6,047

Available-for-sale securities 24,378 24,721
Unlisted domestic stocks 4 4
Unlisted foreign stocks 817 739
Unlisted foreign bonds - -
Others 23,556 23,977

Total 37,426 30,769

c. Fair Value Information consisting of those stated in the previous table-a and foreign exchange and other gains (losses) for table-b.

(Millions of yen)

As of September 30, 2009 As of March 31, 2009
Category Egg;ngna;ﬁl;e_ e Net unrealized gains/losses ggg;ngna;/ﬂ?_ e Net unrealized gains/losses
Unrealized Unrealized Unrealized Unrealized
market gains losses market gains losses

Held-to-maturity securities 1,777,800 1,782,419 4,619 16,237 11,618 1,399,011 1,425,713 26,702 28,991 2,288
Policy reserve matching bonds - - - - - - - - - -
s comoaiee. 13047 13047 : : : 6,047 6,047 . - .
Available-for-sale securities 1,442,855 1,489,101 46,245 61,055 14,810 1,700,251 1,719,894 19,643 56,761 37,117
Domestic bonds 1,325,098 1,369,963 44,865 50,807 5,941 1,546,918 1,573,911 26,993 51,624 24,630
Domestic stocks 40,708 48,504 7,795 8,978 1,183 56,954 58,376 1,421 4,510 3,088
Foreign securities 48,304 46,743 (1,560) 100 1,661 64,950 61,275 (3,675) 150 3,825
Bonds 47,486 46,072 (1,413) 100 1,514 64,210 60,569 (3,641) 150 3,791
Stocks, etc. 817 670 (146) - 146 739 705 (33) - 33

Other securities 28,744 23,889 (4,855) 1,168 6,024 31,427 26,331 (5,095) 476 5,572
Money claims purchased - - - - - - - - - -
Certificates of deposit - - - - - - - - - -
Others - - - - - - - - - -

Total 3,233,704 3,284,568 50,864 77,292 26,428 3,105,310 3,151,656 46,346 85,752 39,406

Domestic bonds 3,061,233 3,108,506 47,273 64,833 17,559 2,904,503 2,958,363 53,860 80,615 26,755

Domestic stocks 50,708 58,504 7,795 8,978 1,183 59,954 61,376 1,421 4,510 3,088

Foreign securities 93,017 93,668 650 2,311 1,661 109,424 105,585 (3,838) 150 3,988

Bonds 89,152 89,949 797 2,311 1,514 105,636 101,831 (3,805) 150 3,955

Stocks, etc 3,865 3,718 (146) - 146 3,787 3,753 (33) - 33

Other securities 28,744 23,889 (4,855) 1,168 6,024 31,427 26,331 (5,095) 476 5,572
Monetary claims purchased - - - - - - - - - -
Certificates of deposit - - - - - - - - - -
Others - - - - - - - - - -




(iii) Fair Value Information on Monetary Trusts (Overall Company)

(Millions of yen)
As of September 30, 2009 As of March 31, 2009
Net unrealized gains/losses Net unrealized gains/losses
Category Balance Fair value - - balance sheet Fair value - -
sheet amount Unrezflllzed Unrealized amount Unree_lllzed Unrealized
gains losses gains losses
Monetary Trusts 533,646 533,646 - - -| 607,625 | 607,625 - -

Note: The table above includes 50 million yen of jointly invested monetary trusts.

Monetary Trusts for Investment

(Millions of yen)

Category

As of September 30, 2009

As of March 31, 2009

Balance sheet amount

Net valuation
gains (losses)

Balance sheet amount

Net valuation
gains (losses)

Monetary Trusts for

2,165 5,657 32,020 (4,413)
Investment
Note: Monetary trusts includes cash and call loans held in monetary trusts.
Monetary Trusts for Held-to-maturity, Policy Reserve Matching Secutirites and Others (Millions of yen)
As of September 30, 2009 As of March 31, 2009
Carrying Net unrealized gains (losses) Carrying Net unrealized gains (losses)
Category value before . - - value before . - -
mark-to- Fair value Unrealized [ Unrealized | o r-to- Fair value Unrealized [ Unrealized
market gains losses market gains losses
Monetary trusts for held-
to-maturity ) . ) . i . ) . )
Monetary trusts for policy ) ) ) ) i ) ) ) )
reserve matching
Other monetary trusts 517,280 | 531,430 14,149 15,754 1,605 567,248 | 575,554 8,306 17,478 9,172

Note: Monetary trusts includes cash and call loans held in monetary trusts.

(iv) Fair Value Information on Derivatives Transactions (Overall Company)

None.




2. General Account Assets
(1) Securities

(i) Details of Securities (General Account assets)

(Millions of yen, %)

As of September 30, 2009 As of March 31, 2009
Category
Amount % Amount %

Japanese government bonds 2,441,203 88.0 2,138,237 83.5
Municipal bonds 19,787 0.7 19,494 0.8
Japanese corporate bonds 145,435 5.2 226,735 8.9
Public corporation bonds 18,166 0.7 18,455 0.7
Japanese stocks 56,591 2.0 50,974 2.0
Foreign securities 104,622 3.8 115,279 45
Foreign bonds 84,541 3.0 93,709 3.7
Foreigrj stocks and other 20,080 0.7 21,569 0.8

securities
Other securities 7,527 0.3 8,516 0.3
Total 2,775,168 100.0 2,559,237 100.0




(ii) Balance of Securities by Remaining Period (General Accont Assets)

(Millions of yen)

Due after . Due after
. Due after one Due after five
Due in one three years seven years | Due after ten
Category year through .~ |years through Total
year or less through five through ten years*
three years seven years
years years

Japanese government bonds - - 56,842 168,428 282,278 1,933,654 2,441,203
> Municipal bonds 20 1,672 4,395 5,542 8,157 - 19,787
§ Japanese corporate bonds 36,507 40,475 35,068 7,114 22,908 3,362 145,435
_(é) Japanese stocks - - - - - 56,591 56,591
S Foreign securities 6,131 13,139 23,435 8,178 8,206 45,530 104,622
o
o Foreign bonds 5,991 11,779 20,173 1,310 3,621 41,665 84,541
w
« -
~ Foreign stocks and other 139 1,359 3,262 6,868 4,585 3,865 20,080
S securities
© Other securities 38 - 370 374 609 6,134 7,527

Total 42,697 55,286 120,112 189,638 322,160 2,045,273 2,775,168

Japanese government bonds - 8,120 44,814 196,146 332,126 1,557,030 2,138,237

Municipal bonds 40 1,687 3,307 1,028 13,430 - 19,494
5 Japanese corporate bonds 64,382 66,445 36,191 16,492 27,629 15,594 226,735
o
'Z'” Japanese stocks - - - - - 50,974 50,974
5 Foreign securities 9,024 19,503 22,604 6,810 11,830 45,505 115,279
=0
« Foreign bonds 8,853 18,350 19,530 1,139 4,213 41,623 93,709
8 Foreign stocks and other 171 1,152 3,073 5,671 7,617 3882| 21569
3 securities

Other securities 56 - 398 443 738 6,879 8,516

Total 73,504 95,756 107,315 220,920 385,755 1,675,984 2,559,237




(iii) Domestic Stocks Owned by Industry (General Account Assets)

(Millions of yen, %)

As of September 30, 2009

As of March 31, 2009

Category
Amout % Amount %
Fisheries, agriculture and forestry - - -
Mining 114 0.2 102 0.2
Construction 366 0.6 55 0.1
Food products 1,849 3.3 1,468 2.9
Textiles and clothing 194 0.3 339 0.7
Pulp and paper 63 0.1 59 0.1
= Chemicals 3,998 7.1 3,971 7.8
2 Medicals 2,255 4.0 3,570 7.0
=4 Oil and coal products - 219 0.4
& Rubber products 193 0.3 98 0.2
= Glass and stone products 165 0.3 120 0.2
a Steel 1,659 2.9 1,250 25
g_’ Non-steel metals 1,365 2.4 2,218 4.4
< Metal products 622 11 439 0.9
=S Machinery 2,026 36 1,535 3.0
@ Electric appliances 5,714 10.1 5,825 11.4
Transportation vehicles 4,627 8.2 4,616 9.1
Precision machinery 1,199 2.1 1,734 3.4
Others 631 1.1 701 14
Electric and gas utilities 1,658 2.9 1,431 2.8
~ Ground transportation 1,613 2.9 1,253 25
3 _ 5 |water transportation 86 0.2 14 0.0
$E£ |Airtransportation - 364 0.7
225 [Warehouses/ transportation - - -
§° 2 |Information/
” telecommunications 3,113 5.5 2,514 4.9
g Wholesalers 2,611 4.6 4,268 8.4
§ Retailers 4,877 8.6 5,130 10.1
n Banking 3,046 5.4 1,560 31
- Securities and commodity
52 |futures trading 302 05 5 00
8 g Insurance 10,831 19.1 3,697 7.3
2 Other financial services 164 0.3 95 0.2
Real estate 958 1.7 2,255 4.4
Service companies 277 0.5 54 0.1
Total 56,591 100.0 50,974 100.0

Note: Categories of stock holdings by industry are based on the classificat

Code

on by Securities Identification

(iv) Fair Value Information on Derivatives transactions (General Account Assets)

None.




(2) Loans

(i) Details of Loans

(Mllions of yen)

Category As of September 30, 2009 As of March 31, 2009
Policy Loans 123,799 120,462
Premium loans 13,761 13,170
Policyholder loans 110,037 107,291
Commercial loans - -
Others - -
Total 123,799 120,462




(3) Overseas Investment

(i) Details by Assets

Assets denominated in foreign currency

(Millions of yen, %)

As of September 30, 2009

As of March 31, 2009

Category
Amount % Amount %
Foreign bonds 3,878 3.6 13,766 11.0
Foreign stocks 3,718 3.4 3,753 3.0
Cash, deposits and other 15,283 14.2 16,777 13.4
Non yen-denominated cash, cash equivalents and other assets 22,880 21.2 34,297 27.4

Assets denominated in foreign currency (yen amount fixed)

None

Assets denominated in yen

(Millions of yen, %)

As of September 30, 2009

As of March 31, 2009

Category
Amount % Amount %
Loans to borrowers located outside of Japan - - - -
Foreign bonds and others 85,022 78.8 90,692 72.6
Total 85,022 78.8 90,692 72.6
Total (Millions of yen, %)
As of September 30, 2009 As of March 31, 2009
Category

Amount %

Amount %

Overseas Investment

107,903 100.0

124,990 100.0

(ii) Foreign Currency Denominated Assets by Currency

(Millions of yen, %)

As of September 30, 2009

As of March 31, 2009

Category
Amount % Amount %

U.S. dollar 14,697 64.2 26,201 76.4
Euro 4,817 211 4,731 13.8
Canadian dollar - - - -
Australian dollar - - - -
British pound 317 14 316 0.9
Denmark krone - - - -
Norwegian krone - - - -
Philippine peso 3,047 13.3 3,047 8.9
Yuan 0 0.0 0 0.0
Taiwan dollar 0 0.0 - -

Total 22,880 100.0 34,297 100.0




(iii) Overseas Investments by Region

(Millions of yen, %)

Foreign securities

Loans to borrowers located

Category Bonds Stocks and other securities outside of Japan
Amount % Amount % Amount % Amount %

North America 10,398 9.6 3,878 4.4 6,520 325 - -
> Europe 52,014 48.2 45,774 52.2 6,240 311 - -
§ Oceania - - - - - - - -
g |Asia 3,047 2.8 - - 3,047 15.2 - -
"3"' Latin America 35,212 32.7 30,940 35.3 4,272 21.3 - -
€  [Middle East - - - - - - - -
S [africa 7,145 6.6 7.145 8.1 - - - :
S International
© Organizations ) ] ] ] ] ] ] )

Total 107,819 100.0 87,738 100.0 20,080 100.0 - -

North America 20,985 16.8 13,766 13.3 7,218 33.5 - -

Europe 54,878 44,0 48,465 47.0 6,413 29.7 - -
g Oceania - - - - - - - -
z  |as 3047 24 - - 3047 141 - -
§ Latin America 38,759 311 33,870 328 4,889 22.7 - -
« Middle East - - - - - - - -
»  |Africa 7,102 57 7,102 6.9 - - - -
3 International ] ] ] } ) ) } )

Organizations

Total 124,774 100.0 103,204 100.0 21,569 100.0 - -
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3. Fair Value Information on Separate Account Assets for Individual Variable Insurance and Annuities

(1) Valuation Gains/Losses on Trading-Purpose Securities

(Millions of yen)

As of September 30, 2009

As of March 31, 2009

Category

Balance sheet amount

Net valuation gains/losses
recorded in income

Net valuation
gains/losses recorded
in income

Balance sheet amount

Trading-purpose
securities

312,095

42,599

260,401

(73,616)

(2) Details of Securities

(Millions of yen)

As of September 30, 2009

As of March 31, 2009

Category
Balance sheet amount Balance sheet amount

Domestic bonds 114,713 111,806
Domestic stocks 26,605 19,645
Foreign securities 94,469 74,147
Bonds 36,931 35,566
Stock.s_and other 57,538 38,581

securities
Other securities 76,307 54,801
Total 312,095 260,401

(3) Fair Value Information on Monetary Trusts

None.

(4) Fair Value Information on Derivative Transactions (Separate Account Assets)

None.
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